FEDERAL RESERVE

These data are scheduled for release each Thursday. The exact time of each release will be announced, when

the information is available, on (202) 452-3206.
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Factors Affecting Reserve Balances of Depository Institutions and

Condition Statement of F.R. Banks

Millions of dollars

v,
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January 3, 1992

N A R B Averages of daily figures
Reserve balances of depository institutions at Week ended Change from week ended Hednesday
F.R. Banks, Reserve Bank Credl{) and f‘elated ltems Jan 1’ 1992 Dec 25, 1991 Jan 2, 1991 Jan 1, 1992
Reserve Bank creditl! 2 320,715 + 5,765 + 22,677 324,183
U.S. government securities
Bought outright--system account 265,519 - 920 + 29,833 266,486
Held under repurchase agreements 13,842 + 6,088 + 3,373 15,345
Federal agency obligations
Bought outright 6,045 - 45 - 297 6,045
Held under repurchase agreements 419 + 147 - 21 553
Acceptances 0 0 0 [s]
Loans to depository institutions
Adjustment credit 141 + 4 - 44 194
Seasonal credit 27 - 12 - 32 23
Extended credit 1 0 - 22 1
Float 695 - 37 - 3,833 1,026
Other F.R. assets 33,967 + 483 - 6,329 34,458
Gold stock 11,058 0 0 11,059
Special drawing rights certificate account 10,018 4] 1] 10,018
Treasury currency outstanding 21,052 + 14 + 647 21,052
Total factors supplying reserve funds 262,784 + 5,722 + 23,265 266,260
Currency in circulation* 307,659 + 1,961 + 20,784 307,798
Treasury cash holdings* 631 4] + 75 631
Deposits, other than reserve balances, with F.R. Banks
Treasury 13,005 + 3,282 + 5,018 17,697
Foreign 520 + 225 + 202 968
Service-related balances and adjustments3 4,118 - 132 + 1,868 4,118
Other 654 + 440 + 420 1,706
Other F.R. liabilities and capital 8,593 - 255 - 75 8,113
Total factors, other than reserve balances,
absorbing reserve funds 335,180 + 5,521 + 28,292 341,031
Reserve balances with F.R. Banks* 27,604 + 201 - 5,027 25,229

on January 1, 1992, marketable U.S. government securities held in custody by the Federal Reserve Banks for foreign official and

international accounts were $ 251,209 million, a change of - $ 6,015 million for the week.

1 Netof § 7,065 million, daily average, matched sale-purchase transactions outstanding during the latest statement week, of which
a net of § 7,065 million was with foreign official and international accounts. Includes securities loaned--fully secured by U.S.
government securities.

2 Net of $§ 6,097 million matched sale-purchase transactions outstanding at the end of the latest statement week, of which a net of

$ 6,097 million was with foreign official and international accounts. Includes $

secured U.S. government securities.
3 Consists of required clearing balances of $

3,955 million and adjustments of §

4 Excludes required clearing balances and adjustments to compensate for float.

* Estimated (Treasury’s figures).
Components may not add to totals due to rounding.

511 million securities loaned--fully

163 million to compensate for float.
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Worksheet for H.4.1 (a)

CONSOLIDATED STATEMENT OF CONDITION OF ALL FEDERAL RESERVE BANKS

Millions of dollars

Change since
* HWednesday HWednesday Wednesday
Jan 1, 1992 Dec 25, 1991 Jan 2, 1991
ASSETS
Gold certificate account 11,059 0 0
Special drawing rights certificate account 10,018 0 o
Coin 528 - 17 - 1
Loans 218 + 37 - 333
Acceptances 0 0 o
Federal agency obligations
Bought outright 6,045 - 45 - 297
Held under repurchase agreements! 553 + 153 + 553
U.S. government securities
Bought outright--Bills 132,635 + 554 + 17,151
Notes 101,520 0 + 10,113
Bonds 32,331 0 + 1,168
Total bought ocutright? 266,486 + 554 + 28,433
Held under repurchase agreements! 15,345 + 5,343 + 15,345
Total U.S. government securities 281,831 + 5,897 4+ 43,778
Total loans and securities 288,647 + 6,041 + 43,701
Items in process of collection (608) 7,678 - 880 + 2,208
Bank premises 987 + 5 + 115
Other assets3 33,537 + 678 - 4,872
TOTAL ASSETS (608) 352,453 + 5,828 + 42,150
LIABILITIES
Federal Reserve notes 287,906 + 1,116 + 19,830
Deposits
Depository institutions 29,413 - 3,571 + 9,772
U.S. Treasury--general account 17,697 + 7,863 + 7,202
Foreign--official accounts 968 + 700 + 764
Other 1,706 + 1,506 + 1,522
Total deposits 49,784 + 6,498 + 19,260
Deferred availability cash items (608) 6,651 - 938 + 2,935
Other liabilities and accrued dividends“ 2,810 - 76 - 225
TOTAL LIABILITIES (608) 247,150 + 6,601 + 41,800
CAPITAL ACCOUNTS
Capital paid in 2,652 + 1 + 228
Surplus 2,652 + 228 + 228
Other capital accounts 0 - 1,002 - 106

* Figures in parentheses are the eliminations made in the consolidation process.

1 Does not include U.S. government and federal agency securities resold under matched sale-purchase transactions to foreign official
and international accounts of which § 0 million was outstanding at the end of the latest statement week.

2 Net of § 6,097 million matched sale-purchase transactions outstanding at the end of the latest statement week. Includes
H 511 million securities loaned--fully secured by U.S. government securities.

3 Includes assets denominated in foreign currencies, revalued monthly at market exchange rates. Includes special investment account
at Chicago of § 15 million in Treasury bills maturing within 90 days.

4 Includes exchange-translation account reflecting the monthly revaluation at market exchange rates of foreign exchange commitments.

Components may not add to totals due to rounding.

MATURITY DISTRIBUTION OF LOANS AND SECURITIES, JANUARY 1, 1992

Acceptances and securities held under repurchase agreements are classified as maturing within 15 days in accordance with maximum
maturity of the agreements.

Millions of dollars

U.S. government Federal agency
Loans A tances securities obligations
Holdings ms Holdings c':weae:g]é

Within 15 days 217 0 | Hithin 15 days 21,109(+ 4,564 753+ 133
16 days to 90 days 2 0 | 16 days to 90 days 66,759 |- 895 811(+ 63
Over 90 days (1] 0| 91 days to 1 year 90,655 | + 1,507 1,329|- 31
Over 1 year to 5 years 66,299+ 721 2,508 - 37

Over 5 years to 10 years 14,469 0 1,008 0

Over 10 years 24,540 0 188 0

Total 218 0 Total 281,831 |+ 5,897 6,597 + 108

Components may not add to totals due to rounding.
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H.4.1 (b)
STATEMENT OF CONDITION OF EACH FEDERAL RESERVE BANK ON JANUARY 1, 1992

Millions of dollars

Total Boston New York | Phitadelphia |Cleveland |Richmond | Atlanta Chicago St. Louis | Minneapolis K::r;'syas Dallas Frasrri?sco
ASSETS
Gold certificate account 11,059 747 3,914 218 692 948 479 1,370 328 171 370 515 1,207
Special drawing rights certif. acct. 10,018 711 3,395 319 645 961 303 1,336 307 172 339 463 1,072
Coin 528 34 16 40 30 99 46 53 29 14 31 43 9%
Loans 218 0 7 45 (1] 105 1 13 25 0 9 3 10
Acceptances 0 0 0 0 0 0 0 0 0 1] 0 0 (1]
Federal agency obligations
Bought outright 6,045 409 2,382 160 378 478 202 760 160 78 168 237 632
Held urder repurchase agreements! 553 0 553 0 0 0 o] 0 (4] 0 0 0 0
U.S. government securities
Bought outright--Bills 132,635 8,979 52,271 3,505 8,299 10,491 4,436 16,667 3,513 1,715 3,676 5,204 13,879
Notes 101,520 6,873 40,009 2,682 6,352 8,030 3,395 12,757 2,689 1,312 2,814 3,983 10,623
Bonds 32,331 2,189 12,742 854 2,023 2,557 1,081 4,063 856 418 896 1,269 3,383
Total bought outright? 266,486 18,041 105,022 7,041 16,674 21,079 8,912 33,486 7,058 3,445 7,386 10,456 27,885
Held under repurchase agreements! 15,345 0 15,345 0 0 0 0 0 0 0 0 0 0
Total U.S. govt. securities 281,831 18,041 120,367 7,041 16,674 21,079 8,912 33,486 7,058 3,445 7,386 10,456 27,885
Total loans and securities 288,647 18,450 123,309 7,246 17,052 21,662 9,115 34,259 75,262 3,523 7,563 10,695 28,528
Items in process of collection 8,285 464 969 592 35¢ 608 895 799 275 544 515 773 1,498
Bank premises 987 89 127 44 34 123 57 112 29 32 53 140 147
Other assets3 33,537 1,414 10,524 1,458 1,778 2,062 3,004 4,019 852 859 1,191 2,297 4,079
Interdistrict settlement account . 0| -1,286 -12,000 43,172 41,766 +321  +1,987 +237 -1,609 +2,640 -810 41,600 +3,983
TOTAL ASSETS 353,061 20,623 130,253 13,189 22,352 26,784 15,887 42,183 7,453 7,955 9,247 16,526 40,607
1 Does not include U.S. government and federal agency securities resold under matched sale-purchase transactions to foreign official and
international accounts, of which $ 0 million was outstanding at the end of the latest statement week.
2 Net of $§ 6,097 million matched sale-purchase transactions outstanding at the end of the latest statement week. Includes $ 511 million

securities loaned--fully secured by U.S. government securities.
3 Includes assets denominated in foreign currencies, revalued monthly at market exchange rates. Includes special investment account at Chicago of
S 15 million in Treasury bills maturing within 80 days.

Components may not add to totals due to rounding.
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H4.1 (c)
STATEMENT OF CONDITION OF EACH FEDERAL RESERVE BANK ON JANUARY 1, 1992

Millions of dollars

Total Boston New York | Philadelphia | Cleveland [Richmond [ Atlanta Chicago St. Louis | Minneapolis Kacr;ts;s Dallas Frasn?:?sco
LIABILITIES
Federal Reserve notes 287,906 18,350 100,834 10,872 19,949 23,425 11,426 37,207 6,035 6,691 7,145 13,530 32,440
Deposits
Depository institutions 29,413 1,391 6,461 1,470 1,571 2,210 2,970 3,102 914 653 1,313 1,646 5,713
U.S. Treasury--general account 17,697 0 17,697 0 0 0 0 0 0 0 0 0 0
Foreign--official accounts 968 6 859 7 8 9 15 19 4 4 [ 11 20
Other 1,706 81 641 7% 88 66 117 211 42 28 60 97 192
Total deposits 49,783 1,478 25,658 1,551 1,667 2,285 3,102 3,332 959 695 1,379 1,754 5,924
Deferred credit items 7,259 4493 866 490 270 541 792 702 255 399 658 722 1,321
Other liabilities and accrued
dividends? 2,810 156 1,353 66 143 191 81 301 72 31 67 926 251
TOTAL LIABILITIES 347,758 20,428 128,710 12,979 22,029 26,443 15,401 41,542 7,322 7,816 9,049 16,103 39,936
CAPITAL ACCOUNTS
Capital paid in 2,652 98 771 105 161 171 243 321 66 70 99 211 336
Surplus 2,652 98 771 105 161 171 243 321 66 70 99 211 336
Other capital accounts 0 0 0 0 0 0 0 0 0 0 0 0 0
TOTAL LIABILITIES AND CAPITAL
ACCOUNTS 353,061 20,623 130,253 13,189 22,352 26,784 15,887 42,183 7,453 7,955 9,247 16,526 40,607
FEDERAL RESERVE AGENTS' ACCOUNTS
F.R. notes outstanding 366,468 23,044 128,066 13,068 23,151 31,583 17,196 41,659 8,883 8,117 9,618 17,683 44,400
Less--Held by F.R. Banks 78,562 4,693 27,231 2,196 3,201 8,158 5,771 4,452 2,848 1,427 2,473 4,152 11,960
F.R. notes, net 287,906 18,350 100,834 10,872 19,949 23,425 11,426 37,207 6,035 6,691 7,145 13,530 32,440
Collateral held against F.R. notes
Gold certificate account 11,059
Special drawing rights
certificate account 10,018
Other eligible assets 0
U.S. govt. and agency securities 266,829
Total collateral 287,906

1 Includes exchange translation account reflecting the monthly revaluation at market exchange rates of foreign exchange commitments.

Components may not add to totals due to rounding.
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