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Instruments

FEDERAL FOMOS (BFFBCTIfBt 1 /
CGHflEBCIAL PAPBB 2 / 3 /

1-HOITH
3-SOUTH
6-HGMTH

FIMABCE PAPBB PLACED DIBBCTLI 2 /
1~HQNTH
3~BOSTB
6~flGHTB

fiABKBBS ACCBPTAICBS (TOP BATBD) 2 /

CDS {SECQSDkRt BASKET)
1-8G!$?a
3~«OSTB

BUR PEIHE LOAB 1 / 4 /
MSCOOHT BINDOg BOfifiOtfOG 1 / 5 /
0.S.GOVEBMHBIIT SECURITIES

TBEASOBI BULLS 2 /
AOCTIOB ATEfiAGE (ISSOB DATB)

3-SOUTH
6-BOHTB
W E A B

SBCOMSABI HABKBT
3-BO IT H
6-8OBTB
1-SBAB

TBEASOBT COBSTABS HATOBITIBS 6 /
1-1EAB
2-IEAB
3-IEAB
5-IEAB
7-IBAB

10-IEAB
2O-XBAB
3G-IBAB

COHPOSITB
Of SB 10 YEABS(LO*G-TSBfl)7/

CORPORATE BCIDS (flOODTS), SBASOIBD
ALL IIDOSTRIIS
AAA
BAA

STATE & LOCAL BO1DS (BOODIS) , AAA
COMVBMTIOIAL flOHTGAGSS 8 /

1 . SSEXLT PI6DBBS ABB A7BBAGES OF

flAf
23

8.74

8.51
8.52
8.50

8.3*
8.31
8.29

8.S5
8.S5

8*6S
8.77
8.97

10. 50
8.5a

8.42
8.43
8.46

9.16
9.74
9.91

10.27
10-52
10.57
80.88
10.71

10.41

12.47
11.67
13.24

' CALSIDA1

Hit
24

8.72

8.48
8.52
8.52

8.«4
8.36
S.34

8.55
3.60

8.64
8.73
8.95

10.50
8.50

8.47
8.48
8.47

9.19
9.75
9.91

10.30
S0.51
10.56
10.86
10.69

10.40

12.46
11.64
13.24

SAf
25

8.76

8*43
8.50
8«5%

8 . M
8.36
8.34

8.55

8*53
8.70
8«,9§

10.50
8. JO

8.49
8.48
8.49

9.2«
9.76
9.91

10*29
10.53
10.53
10.88
10.71

10.41

12.50
11.66
13.29

|
SUf Ski
26 1 27

8.70 8.59

8.4f 8.51
8.58 8.57
8.59 8«6S

8.44 8»48
8.40 3«90
8.38 8.38

S«/?0 8.6S
8.75 8.70

8.61 3.61
8.74 8.80
9.01 9.06

10.50 10.50
8.50 8*,5@

8.460
8. 470

8.53 8.48
8.57 8.54
8.57 8.56

9.31 9.29
9.89 9.90

10.03 10.01
10.38 10.37
10.61 10.58
10.63 10.62
10.93 10.94
10.76 10.78

10.46 10.46

12.50 12.50
11.64 11.69
13.3* 13.33
8.75

12.68

DATS EBDJT.BG 0 ! ! BBDBBSDAT OF T H 1 Cf

Week ending
a At

27

8*72

8.48
8.54
8.5€

§.43
8. 37
8.35

8.60
8.64

8.62
8.75
8.99

III.30
8.5©

8.460
8.470

8.48
8.50
8.51

9.23
9.81
9.95

10.32
10.55
10.59
10.90
10.73

10.43

12.49
11.67
13.28
8.75

12.68

HREBT BEE

KAY
20

8.59

8.39
8,35
8«33

8.28
8*19
8«16

8.4 1
8.37R<

3.48
8.52
8.66

10.50
8*50

8.100
8.140
8.050

8.14
8.21
8.24

8.93
9.54
9.69

10.10
10.38
10.45
10.78
10.62

10.29

12.33
11.54
13.09
8.50

12.55

APB

8,80

8.58
8,53
8«$8

8«52
8.41

\ 8.^9
8.43

8.60
] 8»63
| 8.76

10.50
8,. 50

8.252
8.343
8.275

8.21
8.30
8.29

8.98
9.157
9.76

10.02
10.29
10.40
10.63
10.48

10.19

12.44
11.51
13.29
8.28

12.78

HOHTBLT FIGOBBS IBCLODB BACH CALBBDAB DAT I I THE BOBTB.
2 . Q80TBD OB BAXK-DISC091T BASIS .
3 . BATES OB COHflBBCIAL PAPBB PLACED FOB FIIBS BSOSB BOBD BATIB6 IS AI OB ?HB EQ0I7AXBBT.
4 . BATS CHABCSD Bf BAIKS 09 SBOBT-TBBfl BOSIffBSS LOABS.
5 . BATB FOB TBB FEDEBAL BBSBBfl BABS OF 1 3 1 IOBI .
6 . IIELDS OB ACTIfELI TiADBD ISSUES ADJUSTED TO COBSTA9T H£¥0fiITIBS. SO0SCE: U . S . TBS&SCSf.
7 . 8IBBIGBTED AVERAGE OF ALL I S S 0 1 S OOTSTABDIBG OF BG3DS SKITH1B DOB 1OH CAIJ^J>K.S IB LESS THIS 10 IEA8S*

I 1 C L 0 D I K SBfBBAL VEBI LOI IXBLDIFG «FLOiEB« BOHDS.
8 . COBTBACT IBTBBBST BATES 0 8 COEHIT8SMTS FOB FIBST £OB¥GA€BS, SOOSCE^ FHLISC.

MOTS; HEEKLT ABD HOIfHLf ?IGIIBES ABB AfEBAGBS OF DAILT BATES, EXCBPT FOB STATB S LOCAL BOBDS
AMD COXVBBTIOBAL flOtTGAGKS, IflXCfl ABB BhSU® QW TMOBSDAf AID FfilDAY PIGUBIS, BESP1CTITBLT.

May 20th should have read 8.A0 instead of 8 .37.

Digitized for FRASER 
http://fraser.stlouisfed.org/ 
Federal Reserve Bank of St. Louis




