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FEDERAL RESERVE statistical release

H.15 (519) For immediate release
OCTICBER 12, 1982
SELECTED INTEREST RATES
Yieids in percent per annum
Instruments ocT oct ocT ocT ocT This Last SEPT
[ 5 [3 7 8 week week
PREDERAL PONDS (BPPECTIVE) 1/ 10.90 10.27 9. 485 9.82 3.63 10,77 10.12 10. 31
COMMERCIAL PAPER 2/3/
1-BONTH 10. 26 10.23 9. 96 9.76 9.55 9.95 9.86 9. 96
J-HONTA 10.42 10.42 10.21 9.94 9.72 10. 14 10.17 10.36
6-~H0818 . 10. 50 10.53 10. 27 9. 96 9.59 10.17 10. 45 10. 86
FINANCE FABER PLACED CIRECILY 2/
1-BONTH 10. 13 10.08 9. 90 9.45 9. 43 9. 80 9.77 9. 89
3~HON1TH 9.40 9.40 9.38 9.23 9. 00 9.28 9. 42 9.65
6-80N18 9.40 9.80 9.38 9.23 9.00 9.28 9.42 9.63
BANKERS ACCEPTANCES (T0P RATED) 2/
3-n0NTH 10.45 10.35 10.30 9.75 9.60 10.09 10. 16 10.40
6-MONTH 10. 50 10.30 10.30 9. 40 9. 40 10.00 10. 33 10.82
CDS {SRCONWDARY NARKET) .
1-80NTH 10. 37 10.33 10.17 9.99 9.88 10.15 10.08 10. 23
3-80NTA 10.78 10.72 10.60 10.27 9.98 10.46 10.43 10.66
6-MONIH 11.03 10. 98 10.79 10.45 9.36 10.62 10.86 11.46
BANK PRINE LOAN 1/ &y 13.50 13.50 13.50 13.00 13.00 13.50 13,50 13.50
DISCOUNT WINDOW BORBOWING 1/ S5/ 10.00 10.00 10.00 10.00 10.00 10.090 10.00 10.00

Ue S.GOVERNHNENT SECUBRITIES
TREASURY BILLS 2/
AUCTION AVERAGE (ISSUB: DATER)

3-Bosth 8.102 8.102 7.801 8.196
6-80XTH 9. 229 9.229 9. 196 9.539
1-IEAR 9. 521 9.521 10.286
SECONDARY RARKET
3-MONTH T7.94 8. 18 8.05 T7.76 7.75 7.93 7.52 7.92
6-HONTH %.19 9. 18 9. 06 8.5) 8.36 8.86 8.85 9$.37
1-YEAR 9.70 9.66 9.50 8.81 8.54 9.24 9.51 9.92
TREASURY CONSTANT MATURITIES 6/
1-TEAR 10.60 10.53 10.36 9.55 9.20 10.05 10. 34 10. 85
2-1EAR 11.51 11.42 11.21 10.46 10.15 10.95 11.37 11.78
J-YEAR 11. 66 11.62 11.82 10. 71 10. 54 11.19 11.60 12.03
S-1RBAR 11.73 11.70 11.52 10.81 10.71 11.29 11. 74 12.25
T-YEAR 11.73 1M.71 11.50 10.87 10.77 11.32 11.77 12.36
10~YEBAR 11.72 11. 69 11.50 10. 91 10.83 11.33 11.78 12.34
20-YEAR 11.67 11.64 11.48 11.02 10.96 11.35 11.65 12.16
30-YEAR 11.83 11.81 11.69 11.29 11.19 11.56 11.76 12.07
COBPOSITE
OVER 10 YBARS(LCNG-TERN)7/ 11.22 11.18 11. 04 10.67 12.57 10.94 11.18 11.48
CCRPOBATE BONDS (80GQYS), SBASONRD
ALL INDBSTRIES 14.07 14,05 13,96 13.80 13.69 13.91 14.09 14,34
AdA 12.65 12.65 12.56 12.38 12.23 12.49 12.66 12.94
BAA 15. 41 15.33 15.25 15.10 14.98 15.2% 15.40 15.63
STATE & LOCAL BOWDS (800DYS),AAA 9.30 9.30 10.00 9.76
CONVENTIONAL BORIGAGES 8/ 14.96 14.96 15.13 15.43

1. WEEKLY PIGURES ARE AVERAGES OF 7 CALENDAR DAYS ENDING ON WEDBESDAY OF THE CUBARNT WERK;
AONTHLY FIGURES INCLODE EACH CALENDAR DAY IN THE MONTH.

2. QUOTED OF BAREK-DISCOUNT BASIS.

3. RATES ON COMMEBCIAL PAPER PLACED POR FPIRNS WHOSE BOND BATIRG IS MM OR THE BQUIVALENYT.

4. RATR CHARGED PY BANKS OB SHORI-TERA BUSINESS LOANS.

5. RATE FPOR THE FEDRRAL RESERVE EABK OP NEW YOBRK.

6. TIELDS CN ACTIVELY T&ADBD ISSUBS ADJUSTIED TO CONSTANT SATURITIES., SOUBCE: U.S. TREASURY.

/. UNWEIGHTED AVERAGE OF ALL ISSUEBS OUTSTANDING OF BONDS WEITHER DUR NOR CALLABLE IM LESS Tﬂll 10 YEARS,
INCLUDING SEVERAL VERY LOW YIELDING *"PLCWER®™ BONDS.

8. CONTRACT INTEREST RATES ON CONNITARNTS POR PIRST MORTGAGES. SOUBRCB: FBLAC.

NOTE: WEEKLY AND NMONTHLY FIGURBS ARE AVERAGES OF DAILY RATES, EXICEPY POR STATE § LOCAL BONDS
AND CONVENTIORAL MORTGAGES, WHICH ARE BASED OF TYHORSDAY AKD PRIDAY PIGUBES, RESPECTIVELY,
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