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Chart 1

Nominal Currency Exchange Values
Dollar prices of foreign currencies and weighted average values of U.S. dollar

(Average for week ending Wednesday, ratio scale,
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Chart 2

3-Month Forward Exchange Rates
Premium (+) or (-)
Averages for week ending Wednesday, percent per annum)
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Chart3

Price of Gold in London
(Averages for week ending Wednesday)

U.S. dollars per fine ounce U.S. dollars per fine ounce
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Federal funds rate

Chart 4

Interbank Funding Rates and Official Interest Rates

(Averages for week ending Wednesday, percent per annum)
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Chart 5

3-Month Interest Rates
(Averages for week ending Wednesday, percent per annum)
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Chart6

Long-Term Government Bond Yields
(Averages for week ending Wednesday, percent per annum)
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Chart7

Stock Indexes
(Averages for week ending Wednesday, ratio scale, December 29, 2000 = 100)
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Chart 1. Nominal Currency Exchange Values

Noon buying rates (U.S. cents, weekly averages)

Australian dollar 54.7800
Canadian dollar 62.991
Japanese yen 0.80542
Restated German mark and euro 98.37
Swedish krona 10.8089
Swiss franc 67.134
U.K. pound 155.79

Indexes, March 1973 base rates = 100

Australian dollar 38.77
Canadian dollar 62.78
Japanese yen 210.89
Restated German mark and euro 141.49
Swedish krona 47.87
Swiss franc 215.98
U.K. pound 63.01

Chart 2. 3-Month Forward Exchange Rates, Premium or Discount

Australian dollar -3.14
Canadian dollar -1.12
Euro -1.52
Japanese yen 1.85
Swiss franc 1.04
U.K. pound -2.14

Chart 3. Gold Price in London, Afternoon Fixing

U.S. dollars per fine ounce 316.76

Chart 4. Interbank Funding Rates and Official Interest Rates
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*In January 2000, the Swiss National Bank began to target the Swiss Franc 3-month LIBOR
interest rate, with the aim of keeping this rate inside a range given by an upper and

a lower bound.
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Chart 5. 3-Month Interest Rates
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Chart 6. Long Term Government Bellwether Bond

10-year maturity, where available
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Chaxt 7. Stock Indexes (Wednesday figures)
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