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G.13(415) . For immediate release
SELECTED INTEREST RATES JANUABRY 4, 1484
Yields in percent per annum '
] Week ending
nstruments DET TET DYC TYC TECT DBC 1983
. 2 I 9 l 16 I 23 .30 ANM.
FLDESAL rUNDS (EFFECTIVE) 1/ 9.217 9.49 9.52 8.62 8.90 9.47 9.09
COMMERCIAL EAPFE &/ 3, - N
1-MONTH 9.06 9.33 9.70 9.78 9.6b
J-mONTH 9.10 9.13 9.68 9.72 9.95 3:23 3':;
6~ HONTH 9. 11 9.3 9.68 9.64 5.47 9.50 8..€9
PINANCE PAPER PLACED DIBECTLY 2/ -
1-BOETH 9.G5 9.29 9.67 9.74 9.49 9.51 .60
3-BONTH 8.93 9.09 9.21 9.25 9.20 9.16 8. 70
6-MOBTH 8.52 9.08 9. 14 9.15 3. 15 9.11 5. 65
BAKKERS ACCEPTANCES {10F KATEL) 2/ )
3-NONTH 9.17 9.38 9.70 9.66 9.4k 9.52 8.50
6-BO¥TH 9.16 9.39 9.64 9.52 9.31 39.45 8.91
CDS (SECONDARY MABKET) -
1-BOMTH Ye22 9.41 9.78 9.9 $.77
3-HOKTH 9. 34 9.52 9.84 9.83 5.67 3:23 2:2?
6-BONTH 9.53 9.279 10.06 9.91 9.12 9. 85 9. 27
BASK PRIME LUAN 1/ Gy : 11.00 11,00 11.00 11.00 11.00 11.00 10.79
SCUUNT $iNDUW BCEBCSING 1/ 5/ 8.950 8.50 8.50 8.50 8.50 850 8.50
GVERNHEST SECJHLTLES ’
TEBASURY 8luis i/
AUCTICY AYERAGE (ISSUE LATE) |
3-ROBTH 8.90 9.00 8.93 9.04 8.94 8.96 5.63
6~ BONT & 3.45 3.16 9. 12 9.24 9.14 9.14 8.75
1-1EAx 9.09 9.23
SECCNCAEY MAKKET s-16 880
3-MUKTH 8.E8 8.97 9.09 9.00 8.96 9.00 8.61
- BONTH 9.05 9. 16 S.24 9.1% 9. 14 9.17 8.73
1-YEAE 9.15 $.23 9.28 9.25 9.2z 9.24 8. €0
TREASURY CUNSTant BAGTUBLIIES 6/
1~ YEAE 10.01 10.10 10.15 1013 10.09 10.11 .<7
2-YEAR 10.69 10.79 10.89 10.86 10.85 10.84 10.21
3-YEAE 10.98 11.10 11.21 11.13 11.10 11.13 10. 45
5-YEAR 11.38 11.52 11.62 11.55 11.54 11.54 10. €0
7-YEAB 11.59 11.76 11.88 11.77 11.74 11.78 11.C2
10— YEA& 11.¢€4 11.82 158.93 11.82 11.79 11.83 11.10
Z0~-YEAh 11.85 12.03 12.11 12.03 11.97 12.02 11. 34
30— 1EAR 11.69 11.87 11.98 11.90 11.84 11.88 11.18
CUMPCSITE ‘.
S7ER 10 YEAxS (LCNG-TERH)7/ 11.26 11.42 11.53 11,46 11,41 11.84 10. 84
CORPORATE BCHiu5 (NOCDYS), SEASOBER
ALL IBDUSTKIES 14.92 13.01 13.13 13.13 13.09 13.07 12.78
ARR 12.39 12.51 12.66 12.61 12.56 12.57 12.04
BAA 13.63 13.69 13.79 13.79 13.79 13.75 13.55
STATE & LCCAL BUMDS (MOCDYS) ,AkA 9.30 9.35 9.45 9.35 8.25 9.34 8..80
CONVENTLIONAL MOBTGAGES o/ 13.41 13.38 13,42 13,46 13,43 13,42 13.23
\. WEZKLY FIGURES ARE AVERAGES OB 7 CALEMDAR DAYS ENDING ON WEDNESDAY GF THE CUGBENT WEEE;

HCHTHLY PIGURES INCLUDE EACH CALEMDAR DAY IN THE #ONTH.

2. QUCTED C¥ BAMNK~LISCCUNT BASIS.
3. BAYBS UN COBMEKCIAL PAPEE PLACED FOE FIBAS &HOSE BOND BATING IS AA OR IBE ECUIVALENT.

4. BATEZ CHARGEE BY EANKS ON SHORI-TERM BUSIMESS LOANS.

5. =RafE FuB THE FECEBAL KESEBVE EANE OF NEW YCRK.
YIELDS C¥ ACTIVELY TRADED ISSUES ADJOSTED TO COMSTANT MATUKITIES. SOUKCE: U.S. TBEASURY.

UNKEIGHTED AVERAGE CF ALL ISSUES OUTSTANDIEG OF BONDS MEITHER DUE MOR CALLABLE 1¥ LESS THAN 10 YEAES,

INCLODLNG SEVERAL VERY LOW YIELDING "PLCWER® BONDS.
8. CONTBACT IBREEEST RATES ON CCHMITAENTS FOE FIRST MOBTGAGES. SODBCE: BHELEC.

HOTE: WEELLY 2NU MUMTHLY FIGUBES ARE AYBRAGES GP DALLY RATES, EXCEPT POR STAJE & LOCAL EBONDS
46D CUNVEHNTIONAL MGBTGAGES, WHICH ARE BASED OX THUKSDAY ABD FRADAY EIGUBEES GBSPECTIVELY.
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6. 13 (CONTINGED)

DAILY INTEBEST KATES

(YLIELDS IN EEECENT PER ANBUBN)

J

FEEERAL CCaA. CLs U.S. GOVERNMENT SECUBRIIIES
FUNDS PAPER SECCNLCABY - N J it b " e J 1 bt e d -
2/ MABKET TREASUBY BILLS 2/ TREASUBY CCNSTANT HATURITIBS
3-80. 3~ H0. 3-H0. 6-KUa 1-1B. 1-YRa. 2—-1B. 3~YBa 5~YR. 1-YB. 10-1B. 40-YB. J0-Yk.
" _— i 1 e - i " s . A e bt

1983-DEC 1 S.46 9.10 9.3% 8.8 9.03 9.12 9.99 10.66 10.97 11.37 11.58 11.63 11.83 13.67
-DEC 2 9.51 9.17 9.40 8.93 9.09 9.22 10-08 10.72 11.07 11.47 11.71 11.75 11.94 11.79
-DEC 5 9.55 9.27 9.47 8.93 9.15 9.22 10.08 10.80 11.09 11.50 11.72 11.78 11.97 11.381
-DEC 6 9.38 9.26 S.41 8.94 9.12 9.18 10. 04 10.74 11.05 11.46 11.71 1ia76 11.98 11.81
-DEC 7 9.52 3.30 9.49 8.95 9.14 9.22 10.08 i0.75 11.07 11.48 11.73 11.79 11.9% 11.83
-DEC 8 5.56 9.37 9.59 9.02 9.19 9.28 10. 16 10.83 11.14 11.57 11.81 11,89 1.0 11.93
~-DEC § 9.43 9.45 9.65 9.00 9.18 9.26 10.13 10.85 11,14 11.58 11.83 11.90 .11 11.95
-DEC 12 9.53 9.43 9,63 8.946 9.14 9.21 10.06 10.82 11.13 11.54 11.81 11.87 12.10 11.94
-DEC 13 9.50 5.56 9.76 9.09 9.26 9.30 10.18 10.93 11.23 11.65 11.90 11.95 12.15 12.40
-DEC 14 9.74 9.73 9..92 9.12 9.28 9.31 10. 17 10.92 11.24 11.68 11.91 11.97 12.17 12.01
~DEC 15 9.94 3.85 9.95 9.17 9.29 9.31 10.18 10.93 11.27 11.66 11.91 11.96 12.0S 11.499
~DEC 16 9.73 9.84 9.96 9.11 9.24 9.26 10. 14 10.87 11.16 11.59 11.85 t1.88 12.03 11,98
-DEC 19 9.66 9.80 9.91 9.09 9.24 9.26 10.13 10.87 11.18 11.59 11.84 11,87 12.09% 13.94
~DEC 20 9.43 9.78 3.86 9.04 9.24 9.27 10. 16 10.87 11.14 11.56 11.80 11.86 12.05 13.94
-DEC 21} 9.13 8.73 9.85 9.00 9.20 9.25 10. 11 10.88 1. 14 11.54 11.79 11.83 12.05 11.91
-DEC 22 9.35 9.65 9.82 8.89 9.13 9.20 10.10 10.83 11.09 11.51 11.71 11.77 11.98 11.84
-DEC 23 8.66 9.64 9.72 8.96 9.16 9.26 10. 14 10. 4806 11.12 11.53 11.73 11.78 12.00 11.86

-DEC 26 M A R K E T C L 0 S E D
-DEC <7 9.06 9.60u 9.71 8.92 9.12 9.21 10.08 10.85 11.07 11.50 11,70 11.75 11.93 11.80
-DEC 28 9.70 9.53 9..68 8.98 5.16 9.23 10. 11 10.85 11.12 11.56 11.76 11.81 11.99§ 11.84
-DEC 29 10.01 9.57 9.65 8.98 9.15 9.22 10.09 10.84 11.09 11.52 11.74 11.79 11.9¢ 11.84
-DEC 30 9.9z 9.51 9.62 8.97 9.14 9.22 10.03 10.85 11.13 11.57 11.77 11.82 11.98 11.87
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